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Abstract :
This study evaluates the impact of fiscal policy on Foreign Direct
Investment(FDI) in Algeria . The FDI is become an importan
phenomenal in Algeria . We use for evaluates de relationship betwen

the derminants of foreign direct investment( of fiscal policy) the VAR

model and responses impulsion for period ( 1970-2008).
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Value

None * 0.848411 |. 175.7299 95.75366 0.0000

Atmost 1 * 0.718204 111.5861 69.81889 0.0000

Atmost2 * 0.553951 68.52263 47.85613 0.0002
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At most 3 * 0.467139 41.07350 29.79707 0.0017
At most 4 * 0.317579 19.67069 15.49471 1 0.0111
Atmost 5 * 0.178351 6.679012 3.841466 0.0098
Trace test indicates 6 cointegrating eqn(s) at the 0.05 level
* denotes rejection of the hypothesis at the 0.05 level
**MacKinnon-Haug-Michelis (1999) p-values
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Period SE. FDI DEBT GDP G TAX S
2.873273 | 100.0000 | 0.000000 | 0.000000 | 0.000000 | 0.000000 | 0.000000
3.626003 | 95.56836 | 0.635409 | 0.948294 | 0.417474 | 2.086868 | 0.343594

3.990229 | 85.73493 | 1.723110 | 1.243296 | 2.165847 8.624287 | 0.508527
4.174276 | 81.33472 | 3.127913 | 2.510718 | 2.054885 10.46766 | 0.504101

Y

4.260470 | 80.54137 | 3.127334 | 2.497016 | 2.541543 10.61066 | 0.682082
4.282682 | 80.23435 | 3.119988 | 2.509561 | 2.515392 10.79457 | 0.826138
4.289416 | 80.00071 | 3.112170 | 2.502480 | 2.669941 10.88750 | 0.827199
4.290976 | 79.95691 | 3.119321 | 2.508245 | 2.699401 10.88428 | 0.831836
4.292081 | 79.95212 | 3.12%779 | 2.506961 | 2.708480 10.87914 | 0.831524
4.292812 | 79.93886 | 3.122046 | 2.506646 | 2.716667 10.88309 | 0.832688
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